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TRRAERE

106 128 318 (B4 #EH+1)
A B e i 17 1522 50 1Bk EHIRIEC #48D
HYORBRBEA | AR Y RBREB
1 R ER 1,019,906 354,920,713 1,791,103 354,149,516
2 1R E A 0 54,419,686 0 54,419,686
3 &I FR 20,660 41,379,173 0 41,399,833
4 483t 1,040,566 450,719,572 1,791,103 449,969,035

BUORREHRRALRACRBFEMEA > RBRARBZEA > 20 E ~ HEHA
EEEY LS VR

BEREABHESFCELERZEH

1065 12 A 31 B (B #EHFT)

A B A 3A
1 LHEIER Rk B X YR RBRMEHEHF 974,315
2 B EEM A M BB A ZHZHRREHES 538,060
3 EIR A R AR 18,118
4 (AR LE 350,460
5 |Hugs (123,891)
6 |HMAKRMEABZELYRKARMEHES 1,019,906

e MBI ERNYALRA ¢ JEA P ELIALIFIE H259, 3184F T 0 1B A P E L IR IE B So
52, 8664F 7T B % 4% % 1R 225, HTH4F 7T °

cHMBPAENHRKMERELRAA £
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FRREARKHBRIEE
1064124318

X=X F 2
A8 NE
B3t BRI R ey R REGLE 0 2 |1 AR E R PRI AR -
1 AR B R T ARSI (2. 083 T RIRIASIORBMZ R & - &4 MIORUE - thiF
R ERTHRHA P BF A o
& )
2 [@MABIOK ey B T R AR X 22 RILARIL

(i 8142 1890 R H 48 4 AR

SBEaHAERRELE ARSI O RERD B
BATAEG "RERBEULE L bR St REML
£ HERBZER E&EEHE -

3 R R R IRARZ T %

4 4RAT ¥ H & 4 & B (restructured exposures)Z & & (FEA)
RE/RE
1. fltREARZ R oM& - B4 MEHH
1-30 % 31-90 % 91-180 % 181 R-14 ABiB 14 o3t
| 27,312,604 35,904,750 31,442,920 54,164,888 207,115,457 355,940,619

2. RIBREAEEE D ZRBRE - RBEABRAREBITETRELERANETR)URAHRB AR LB & -
(DEF] :

QOE¥7

1064128318
& 3 2% %
T ERH 299,813,491 84
DRE 30,750,120 9
Hib 25,377,008 7
A% 355,940,619 100

ABITZBRABERINE—FPRE—RJHAHA BAFRSE P REME XD BEZH

1064124318

ZEARE Ex %
L ERRE 52,415,634 15
M ¥ 41,373,608 12
HEETEE 11,331,381 3
A% 105,120,623 30
3. AR IR S & -
. 4%3@A #4348 A @6EA (RIS E| HM2E @B K | AELF
MREMRE | A%6EA kA1 kM2 2k 4 9
b4z A B c D E T u
1100 HOIPE 0 0 0 0 0 0 0.000
1200 HOoE 0 0 0 0 0 0 0.000
2000 BE 3 0 0 0 0 0 0 0.000
3100 B % 0 0 0 0 0 0 0.000
3200 BB R 0 0 0 0 0 0 0.000
4100 ESE Cho & 0 383,397 0 0 0 383,397 0.001
4200 SHBRENK 0 0 0 0 0 0 0.000
5100 b 5B 52,797.630 78,637,947 0 0 0 131,435,577 0.147
5200 R R &N 0 | 208,050,000 0 0 0 208,050,000 0.597
6100 I 104,557,795 147,463 0 0 0 104,705,258 3.549
6200 EBBFE 38.415.798 35,888,821 0 0 0 74.304.619 0.047
HeEHAREKE2
6500 & ik E 3 A 0 0 0 0 0 0 0.000
7000 48 B IR 4,963,135 18,668,931 237,482,935 127,998,666 111,913,094 501,026,761 100.000
8000 £ 200,734,358 341,776,559 237,482,935 127,998,666 111,913,094 | 1,019,905.612 0.287
9010 T ERr BE AR 136,337,119 287,985,722 230,302,743 74,135,536 111,913,094 840,674,214 0.236
9020 [ g b &N 64,397,239 53,790,837 7.180,192 53,863,130 0 179,231,398 0.051
4. EXFRZBRBHEL I E - CRER)
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15 A BB 48 38k

106512 /4318 (B MERFT)
I e i fpeye LT S el iy Y et
EA F e ST 4mE 4 S F CER TR
I &4 339,879,751 11,501,939 11,501,939 2,767,826 2,767,826 0 0
2 | 54,419,686 0 0 0 0 0 0
3 |sest 394299437 11501939 1150193 2767826 2,767,826 0 0
TN Prngahatel I CX S 1 1 29,788 29,788 0 0
TR IR E AR
fERRAREREEARBBEAZIER—FRER
106124318 (B MEHFTT %)
Ay KNETA | KASWB | RNAWC | ahawD |Rmuiar| 0 AR
1 |zEz 104,832,824 of 104832824 0 0 0
2 | P R 3R 465 0 465 0 93 20%
3 |8RAT(8 % AR 4RAT) 29,439,765 8,844,720 27,589,189 1,699,510 11,179,784 38%
4 |eR(amiaRRA ) 135,100948| 152,570,027 129,843,095 36,817,802 152,618,072 92%
5 |REEM# 71,331,704 23,348,290 70,954,285 2,815,489 58,155,810 79%
6 |xEAFRHE 165,578,943 of 165578943 of 87921011 53%
T |MHEBEHRKE 761,711 0 761,711 0 761,711 100%
8 |tewa 9,262,007 of 9262007 of 5122678 55%
9 |4zt 516,308,457 184,763,037 508,822,609 41,332,801 315,759,159 57%
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ERBEBRUAR BT ZRBRREE
106412 A 31 A

(B4 #EHRFL %)

LB HE #L &2 A Bk
sz 0% 10% 20% 35% 45% 50% 75% 100% 150% 250% 300% 400% 1250% |14 $#142 A R
P & 0% 14 IR
N
KR A B C D E F G H I J K L M
1 EFHBRAR 104,832,824 0 0 0 0 0 0 0 0 104,832,824
N
2 I KSR 0 465 0 0 0 0 0 0 0 465
B
J=( A % s
3 ﬁFﬂT(,a %4 1,183,884 10,868,707 0 16,460,130 0 775,978 0 0 0 29,288,699
B 4RAT)
LEGESN
4 6,752,743 1,749,950 0 11,780,245 0| 146,377,959 0 0 0 166,660,897
TR a])
5 R E A 431,980 931,546 0 0 57,746,989 14,659,259 0 0 0 73,769,774
6 EERREE 0 0| 90,747,741 0 74,687,601 143,601 0 0 0 165,578,943
7 MEBLAKE 0 0 0 0 0 761,711 0 0 0 761,711
8 HibE A 4,907,781 0 0 0 0 3,842,075 o| 512,241 0 9,262,097
9 Yy 118,109,212 13,550,668 90,747,741 28,240,375 132,434,590| 166,560,583 o 512,241 0 550,155,410
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XHhHFERABBRET EZ BT

106 # 12 A 31 B

(R #EHF )

i AR AR
ot T3 A )
AREAER R R 2 | R A
i .
A FEAAA boaB “iifﬁ Mz Alpha |4 Res| F
D E

2 # 7% (SA-CCR)
1 (7 A A BT ) 1,902,591 4,195,734 1.4 6,098,325 3,360,074
L |mema

(B M4 Rk 5 A A AR RS
L |

(REABRAEE)

P
4 235,41 2

(FBHFRERS) 3,235,467 | 925,066
, |meman

(h R ARAR S 2 RRAM)
6 a3t 4,285,140

FREGRERAA

2 RRBRFRARECVAZ R AR
106 4 12 A 31 B

(B4 #HE¥HFT)

A8

#EAE R AR ISR Z
EHFRRBEA

Bt E EB

DERE A RRFE AL AT AN RIAATEAS

I |(DEFRE R (24 =4 R

2 |QR 1 R A (84 =45 R#k)

3 (MBREERARFEALSETANRIAATAASL

4 |15 R RRFR AL T AT RE

FAEGRE RRHA
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EERBRBARBBGHB ST BIXHIHTFEARRER REX

106 =12 A 31 B8

(Ba: mE2HFT)

) Rt # X 0% 10% 20% 50% 75% 100% 150% | 1250% 15 R R
BRI AR A48T
1 FTHEAR 789,118 0 0 0 0 of 789,118
2 I & S HUR A AP 0 0 0 0 0 0 0
3 AT (B % 35 B 4RAT) 0 3,986,099| 2,093,771 63,726 0 0| 6,143,596
4 ¥ (ST HF AR A T)) 0 0 47,541 2,353,537 0 ol 2,401,078
5 EEEH 0 0 0 0 0 0 0
6 HibE & 0 0 0 0 0 0 0
7 4azt 789,118 3,986,099| 2,141,312 2,417,263 0 0| 9,333,792
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XhHF4EARRERZEHARSER
106 4 12 A 31 H

(B

MEHT )

A H

FTAE MR b Z AR

FBEHFABER G ZIE R

YR I fR ob Z N SR 1R REEFRDBZDOABE | pmppoz | ReERLs
~RABIE ™ RABAE
TRk Pt TR Pt e e

B4 - KB R 13,645 0 0 0 11,071,393
B, 4-E 405 369,088 0 944,385 12,921,364 0
PNCET T E2 S 2,250,000 0 0 0 0
FERBE EHBERE S 0 0 0 0 0
BT A
(Government agency 0 0 0 0 0
debt)
NN 8 688,452 0 0 0 0
A RR1E 0 0 0 0 0
B 0 0 0 0 0
H A1 0% 0 0 0 0 0
483t 3,321,186 0 944,385 12,921,364 11,071,393
FREEHRERFA
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fERTEARSBH BER

1065124318 (4 #EHTT)
A H B AR &R
PAE XS
B REHRBEY 0 18,028,192
ZREH R 0 0
BRI 0 0
12 R4 0 0
HABAZ AT A M A Rk oh 0 0
4 B Re4st 0 18,028,192
~RRE 0 0
NRBEHEE(EE) 0 105,053
NARBEAAE(AR) 0 3,195
EREEHRERRHA
HERBRBIRTARA—BLAHBRE
1065124318 (4 #MEHFT)

F R e E R FEst R E A
1034 & 10,427,737
1044 7 10,194,958
1054 & 9,956,648

&% 30,579,343 1,528,967
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TR RRER E—REE

106512 A31 8

(B4 2%+ )

A B B E AA
JEEFEHRBERE R
1 F R (— A BB A SRR 7,426,213
2 1 3 38 5 R e (— A R AB B R ) 1,104,650
3 B £ Az 5,254,929
4 SRR 0
A
5 i 5k 1,077,149
6 BOR M HT R 85,147
7 B0 ik 0
8 |EHILH & 0
9 |44zt 14,948,088
FEREHRERRA -
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